
 

N/A            

T.Valor Emisora Serie Calificación Bursatil Valor Total %

Bonos Gob. Fed. Tasa fija                         92,329          23.059%

M   BONOS  270603 AAA(mex)  44,829          11.196%

M   BONOS  260305 AAA(mex)  16,921          4.226%

M   BONOS  290531 AAA(mex)  15,134          3.780%

M   BONOS  231207 AAA(mex)  14,273          3.565%

M   BONOS  211209 AAA(mex)  1,138            0.284%

M   BONOS  210610 AAA(mex)  35                 0.009%

CEBURES                                           7,765            1.939%

CD  BACMEXT 20     AAA(mex)  4,330            1.081%

CD  KEXIM  19     Aaa.mx    2,422            0.605%

CD  BANOB  17-2X  AAA(mex)  690               0.172%

CD  BACMEXT 17-2   AAA(mex)  323               0.081%

Cert. Bursatiles Bancarios                        1,913            0.478%

94  BACOMER 19-2   AAA(mex)  1,001            0.250%

94  HSBC   20     AAA(mex)  911               0.228%

Certificado Bursatil                              22,177          5.539%

91  CETELEM 19-2   AAA(mex)  5,943            1.484%

91  KOF    20     AAA(mex)  3,290            0.822%

91  SORIANA 20-2   AA+(mex)  2,889            0.722%

91  DAIMLER 20-2   AAA(mex)  2,670            0.667%

91  LIVEPOL 19     AAA(mex)  2,551            0.637%

91  GPH    20     AAA(mex)  2,059            0.514%

91  CETELEM 18-2   AAA(mex)  1,164            0.291%

91  GMFIN  19-2   AA+(mex)  581               0.145%

91  ACBE   17     AAA(mex)  359               0.090%

91  BIMBO  17     AAA(mex)  356               0.089%

91  KOF    17     mxAAA     167               0.042%

91  TOYOTA 17-2   AAA(mex)  149               0.037%

Soc. de Inv. de Renta Variable                    36,870          9.208%

52  BNPP-RV BE0    N/A       36,870          9.208%

TRAC Tit. ref. acciones extr.                     72,384          18.078%

1ISP VT     *      Alta      39,785          9.937%

1ISP VWO    *      Alta      18,240          4.556%

1ISP EZU    *      Alta      5,105            1.275%

1ISP IYR    *      Alta      4,773            1.192%

1ISP GSG    *      Alta      2,727            0.681%

1ISP EWZ    *      Alta      1,753            0.438%

Udibonos                  UDIS                    149,994        37.462%

S   UDIBONO 220609 AAA(mex)  90,326          22.559%

S   UDIBONO 281130 AAA(mex)  36,635          9.150%

S   UDIBONO 251204 AAA(mex)  12,976          3.241%

S   UDIBONO 231116 AAA(mex)  10,057          2.512%

Valores paraestatales Rendim.                     2,285            0.571%

95  FEFA   19-4   mxAAA     2,285            0.571%

Reportos                                          14,679          3.666%

LD  BONDESD 250220 AAA(mex)  14,679          3.666%

TOTAL CARTERA 400,396        100.000%

ACTIVO NETO 400,329        

VAR ESTABLECIDO $ 6,405            1.600%

VAR OBSERVADO PROMEDIO $ -                0.000%

Cartera al: 14-ene-21

Método Histórico, 1 día con un nivel de confianza al 95% con 1000 observaciones.

CEBURES                                           

DISCRECIONAL

                                                          BNPP-70
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