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BNP PARIBAS
ASSET MANAGEMENT

BNPP-RV

El inversor

sostenible para un
mundo en evolucion

ESPECIALIZADO EN RENTA VARIABLE
MILES DE PESOS

Emisora

Acciones Ind.,Com. y de Serv.
AMX
GFNORTE
WALMEX
FEMSA
GMEXICO
CEMEX
TLEVISA
ELEKTRA
GAP
ASUR
BIMBO
KOF
ORBIA
KIMBER
AC
GRUMA
OMA
GFINBUR
ALFA
PE&OLES
PINFRA
GCARSO
CUERVO
VESTA
GCC
MEGA
BOLSA
ALSEA
LIVEPOL
SITES

Q

LAB

R

Acciones Instit. de credito
BBAJIO

CPOs sobre Acciones del IPC
NAFTRAC

Reportos
BONDESD

TOTAL CARTERA

ACTIVO NETO

VAR ESTABLECIDO $

VAR OBSERVADO PROMEDIO $
Cartera al:

Serie
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Calificacion Bursatil Valor Total

350422.0
Alta 43736.0
Alta 37541.0
Alta 37496.0
Alta 37098.0
Alta 32302.0
Alta 27661.0
Alta 16627.0
Alta 10985.0
Alta 9654.0
Alta 8773.0
Alta 7174.0
Alta 6460.0
Alta 6262.0
Alta 6011.0
Alta 5891.0
Alta 5482.0
Alta 5295.0
Alta 5081.0
Alta 4875.0
Alta 4075.0
Alta 3997.0
Alta 3416.0
Alta 3383.0
Alta 3182.0
Alta 2809.0
Alta 2532.0
Alta 2421.0
Alta 2175.0
Alta 2074.0
Alta 2050.0
Alta 1953.0
Alta 1781.0
Alta 172.0
2955.0
Alta 2955.0
701.0
Alta 701.0
1287.0
AAA(mex) 1287.0
355366.0
355365.0
21855.0

17-jun-21

Método Histoérico, 1 dia con un nivel de confianza al 95% con 1000 observaciones.

%

0.099%
0.012%
0.011%
0.011%
0.010%
0.009%
0.008%
0.005%
0.003%
0.003%
0.002%
0.002%
0.002%
0.002%
0.002%
0.002%
0.002%
0.001%
0.001%
0.001%
0.001%
0.001%
0.001%
0.001%
0.001%
0.001%
0.001%
0.001%
0.001%
0.001%
0.001%
0.001%
0.001%
0.000%

0.001%
0.001%

0.000%
0.000%

0.000%

0.000%

100.00%

0.006%
0.000%



